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Subject — SPY Weeklies Expiring on Wednesdays

The purpose of this Market Information Circular is to announce to members the expansion of the
Short Term Option Series Program (“STOS”) that will list options series with a weekly Wednesday
expiration on the SPDR S&P 500 ETF Trust (“SPY”).

The addition of the Wednesday expiring options for SPY follows the STOS convention for Friday
expiring options in every way except for the listing and expiration days. The new Wednesday
expiring options will be added on Tuesdays and Wednesdays, or if Tuesday is not a business
day, then on the first business day prior.

The Wednesday expiring weekly option symbols convention will be identical to those used for the
current Friday expiring options. The ISE Series Name for weekly options is structured as follows,
and similar to the structure for weeklies or quarterlies, where the expiration date is added as a
suffix:

SPY60CT217.0C-05.
For PrecISE users, the series will be displayed in the Expiration drop down box with the ‘W-

October 05 indicator, for example, but will not be identified as expiring on Wednesday in any
other way than with the expiration date at the end of the ISE Series Name.
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ISE exchanges anticipate first listing the new Wednesday expiring options on Tuesday, August
30, 2016 pending regulatory approval.

If you have any questions, please contact Market Operations by email at helpdesk@ise.com or
by phone at 877-473-9989.



